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Q: Reference: Page 42, Lines 4-10 

 
“For the 1926-2006 period, Ibbotson Associates find the following average 
MRPs:” 
 
Is it Dr. Cannon’s evidence that Ibbotson Associates calculates the MRPs found at lines 
7-10 on page 42 or are those risk premiums calculated from Ibbotson Associates data? 
If the former, please provide supporting documentation. 
 
 
 
 

A: It is the latter, as indicated in the “Sources” footnote to Schedule 8. 




